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Experience 

2017-Present  InvestmentSystems, Dreieich 

   Algorithmic Trading & Quantitative Risk and Portfolio Management 

* Algorithmic Trading (Multi Asset - Fixed Income, Currencies, Commodities and 

Equities) 

* Quantitative Consultant to systematic Hedge Funds and Asset Managers (Optimization 

of Portfolios and Strategies) 

* Development of automated Trading Systems (Easy Language & Python) 

* Development of Indicators and Indices (Easy Language & Python) 

2004-2017  S|E|B AB, Frankfurt and Stockholm 

   Director, Head of Trading 

* Responsible for SEBs EUR Fixed Income Trading (Bonds and Derivatives) 

* Management of SEB AGs Bond and Derivatives portfolios 

* Analysis and Pricing of New Issues in Covered Bonds, Länderjumbos & SSAs 

* Participation in the Development of the Bloomberg Bond pricing Systems 

2001-2004  Barclays Capital, Frankfurt and London 

   Director, Bond Trading 

* Market Maker and Portfolio Manager for Covered Bond, Schuldschein & SSA Trading 

* Development of Research and Quantitative Trading Strategies 

* Development of Bond pricing and Hedging sheets in Excel (VBA) 

* Close Cooperation with Sales, Research & DCM 

1998-2001  LBBW, Stuttgart 

   Director, Bond Trading 

* Market Maker and Portfolio Manager for Covered Bond, Schuldschein & SSA Trading 

* Development of Quantitative Trading Strategies 

* Development of Bond pricing sheets in Excel (VBA) 

1996-1998  Baden-Württembergische Bank AG, Stuttgart 

   Responsible for Covered Bond, Schuldschein & SSA Trading 

1991-1996  Bezirkssparkasse Hockenheim, Hockenheim 

   Responsible for Portfolio Management (Depot A) and Financial Advisor to wealthy clients 

Education 

1992-1995  Duale Hochschule Baden-Württemberg (former BerufsAkademie), Mannheim 

   German business economist degree / Diplom Betriebswirt 

1990-1991  Military Service, German Army, Gießen 

1986-1990  Abitur Wirtschafts-Gymnasium, Schwetzingen  


